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1 Introduction

In recent years, the theory of fractional differential equations has played a very important
role in a new branch of applied mathematics, which has been utilized for mathematical
models in engineering, physics, chemistry, signal analysis, etc. For details and applica-
tions we refer the reader to the classical reference texts such as [1-7]. Fractional differen-
tial equations are considered valuable tools to model many real world problems. Boundary
value problems of differential equations represent an important class of applied analysis.
Most of the researchers have given attention to study fractional differential equations by
taking Caputo or Riemann-Liouville derivatives. Engineers and scientists have developed
some new models that involve fractional differential equations for which the Riemann-—
Liouville derivative is not considered appropriate. Therefore certain modifications were
introduced to avoid the difficulties and some new types of fractional order derivative op-
erators were introduced in the literature by authors like Caputo, Hadamard, and Erdely-
Kober. A generalization of derivatives of both Riemann-Liouville and Caputo was given by
Hilfer in [8], known as the Hilfer fractional derivative of order o and a type 8 € [0, 1], which
can be reduced to the Riemann-Liouville and Caputo fractional derivatives when g = 0
and B = 1, respectively. Such derivative interpolates between the Riemann—-Liouville and
Caputo derivative. Fractional differential equations involving the Hilfer derivative have
many applications; see [9-12] and the references cited therein.
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An important class of differential equations containing proportional delays are called
pantograph equations. This important class was named after Ockendon and Tayler [13].
Numbers of applications have been studied by many researchers of these equations in
applied sciences including biology, physics, economics, and electrodynamics. For more
details as regards the aforesaid equations, we refer to [14, 15].

Initial value problems involving Hilfer fractional derivatives were studied by several au-
thors; see for example [16—18] and the references therein. Nonlocal boundary value prob-
lems for the Hilfer fractional derivative were studied in [19]. Initial value problems for
pantograph equations with the Hilfer fractional derivative were studied in [15, 20].

To the best of our knowledge, there is no work on boundary value problems for panto-
graph equations with the Hilfer fractional derivative in the literature. This paper comes
to fill this gap, by introducing a new class of boundary value problems of pantograph
equations with Hilfer-type fractional differential equations and nonlocal integral bound-

ary conditions, of the form

Hp*P(t) = f(t, x(t),x(1t)), t€ [a,b], (1.1)

x(a) =0, Ax(b) + BI’x(n) =¢, 1€ (a,b), (1.2)

where “/D*# is the Hilfer fractional derivative of order «, 1 < & < 2 and parameter S,
0<B<1,f:[ab] xR xR— R isa continuous function, I’ is the Riemann—-Liouville
fractional integral of order § >0, >0,A,B,ce Rand0< A < 1.

Existence and uniqueness results are proved by using well-known fixed point theorems.
We make use of Banach’s fixed point theorem to obtain the uniqueness result, while the
nonlinear alternative of Leray—Schauder type [21] and Krasnoselskii’s fixed point theorem
[22] are applied to obtain the existence results for the problem (1.1)—(1.2).

After that we study the multi-valued version of the problem (1.1)—(1.2) by considering
the inclusion problem

Ip*P(t) € F(t,%(t),x(At)), t€ [a,b], (1.3)

x(a) =0, Ax(b) + BI’x(n) =¢, 1€ (a,b), (1.4)

where F : [a,b] x R x R — P(R) is a multi-valued function (P(R) is the family of all
nonempty subsets of R).

For the problem (1.3)—(1.4) we prove existence results for both cases, convex valued
(upper semicontinuous case) and non-convex valued (Lipschitz case) multifunctions. For
the case when the multi-valued F has convex values we use the Bohnenblust—Karlin fixed
point theorem, Martelli’s fixed point theorem and the nonlinear alternative for Kakutani
maps. For the lower semicontinuous case the existence result is based in nonlinear alter-
native of Leray—Schauder type together with a selection theorem for lower semicontin-
uous maps with decomposable values. Finally in the case of possible non-convex valued
multi-valued map we apply a fixed point theorem for contractive multi-valued maps due
to Covitz and Nadler.

The outline of the paper is as follows: We present our main work for single-valued case
in Sect. 3, and for multi-valued case in Sect. 4, while Sect. 2 contains some preliminary
concepts related to our problem. Examples are constructed to illustrate the main results.
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2 Preliminaries
In this section, we introduce some notations and definitions of fractional calculus and
multi-valued analysis and present preliminary results needed in our proofs later [2, 5].

Definition 2.1 The Riemann-Liouville fractional integral of order « > 0 of a continuous

function u : [a,00) — R, is defined by

FPu(t) = —— /t(t —8)*Yu(s) ds,

provided the right-hand side exists on (a4, 00).

Definition 2.2 The Riemann-Liouville fractional derivative of order @ > 0 of a continu-

ous function #, is defined by

RLDYy(t) := DT ult) = F;) <%>" fat(t — )" Ly(s) ds,

n-a

where 7 =[] + 1, [«] denotes the integer part of real number «, provided the right-hand
side is point-wise defined on (a, 00).

Definition 2.3 The Caputo fractional derivative of order « > 0 of a continuous function
u, is defined by

1 ¢ "
CD%u(t) := I"*D"u(t) = m /; (¢ -yt (%) u(s)ds, n-l<a<mn,

provided the right-hand side is point-wise defined on (a, 00).

In [8] (see also [9]) another new definition of the fractional derivative was suggested.
The generalized Riemann—Liouville fractional derivative is defined as follows.

Definition 2.4 The generalized Riemann-Liouville fractional derivative or the Hilfer
fractional derivative of order o and parameter § of a function u is defined by

H B y(f) = [P0-0) p1=pn-o) )
wheren-1<a<n0<g<1l,t>a,D= %‘

Remark 2.5 When B = 0 the Hilfer fractional derivative corresponds to the Riemann—

Liouville fractional derivative
HpaOy(t) = DI u(t),

while when 8 = 1 the Hilfer fractional derivative corresponds to the Caputo fractional
derivative

HD* u(t) = I"“D"u(t).
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In the following lemma we present the compositional property of Riemann-Liouville
fractional integral operator with the Hilfer fractional derivative operator.

Lemma 2.6 ([9]) Letf € L(a,b),n—1<a <mneN,0<p <1, ["D0-Af c AC[a,b].
Then

n-1
(t- a)k—(n—a)(l—ﬁ) ‘ Ak
oH na,B _ _ -
(DA @) =1 @) Z F'k-(m-o)1-8)+1) Jm, dtk

k=0

(I(I—ﬂ)(n—vt)f) (2).

The following lemma deals with a linear variant of the boundary value problem (1.1)—
(1.2).

Lemma2.7 Leta>0,1<a<2,y=a+2B-af, heC(a,b],R) and

_A(-a)'  B(n-a)*!
A e Y @2.1)

Then the function x is a solution of the boundary value problem

HpBx(t) = h(t), t<la,b), (2.2)
x(a) =0, Ax(b) + BIax(n) =¢, ne€lab), (2.3)
if and only if
_ o (t- a))/—l o a+d
x(t) = Ih(t) + W[C—AI h(b) - BI*"h(n)]. (2.4)

Proof Assume that x is a solution of the nonlocal (2.2)—(2.3). Operating the fractional
integral I* on both sides of equation (2.2) and using Lemma 2.6, we obtain

(t — a)@-)0-F) (t — )1~ 0-p)
ra-2-a)1-p) "Te-2-w)i-p)
t-a)y? (t-ay?

+0 ) +1°h(¢),

x(t) = co +I%h(t)

“Ty -1

since (1 — B8)(2 — @) =2 — y, where ¢y and ¢; are some real constants.
From the first boundary condition x(a) = 0 we can obtain ¢ = 0, since lim;_, ,(t —a)? % =
00. Then we get

-1
x(8) = ¢1 E-ay (). (2.5)
Ir'(y

From Ax(b) + BI’x(n) = ¢ we found
1 5
a=— [c— AIh(b) - BI**h(n)].

Substituting the values of ¢; in (2.5), we obtain the solution (2.4). The converse follows
by direct computation. This completes the proof. d
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3 Main results for the single-valued problem (1.1)-(1.2)
In view of Lemma 2.7, we define an operator A:C — C by

_g)v1
(A =D If’()y)

= BI**'f (5,x(5), 2(25)) (1)) + I°f (5, 5(5), 2(25)) (8). (3.1)

(c - AI"‘f(s,x(s),x(As))(b)

It should be noticed that problem (1.1)—(1.2) has solutions if and only if the operator A
has fixed points.
In the following, for the sake of convenience, we set

_(b—a)yl[M| b-ar . (n—aw] (b-a)

aro) L T T Tars | T T (3.2)

We prove existence as well as existence and uniqueness results, for the boundary value
problem (1.1)—(1.2) by using well-known fixed point theorems.
Our existence and uniqueness result is based on Banach’s fixed point theorem.

Theorem 3.1 Assume that:

(Hy) there exists a constant L > 0 such that

[f (& x1,%2) = f(&,y1,92)| < L(1%1 = 1] + |22 = 32

foreacht € la,b] and x;,y; €R,i=1,2.
If

2LR <1, (3.3)

where §2 is defined by (3.2), then the boundary value problem (1.1)—(1.2) has a unique
solution on [a, b].

Proof We transform the boundary value problem (1.1)—(1.2) into a fixed point problem,
x = Ax, where the operator A is defined as in (3.1). Observe that the fixed points of the op-
erator A are solutions of problem (1.1)—(1.2). Applying the Banach contraction mapping
principle, we shall show that .A has a unique fixed point.

We let sup,(, ; [f (£,0,0)| = M < 00, and choose

MK +|c|(b-a) VAT (y)
r>= .

34
1-2L$2 (34

Now, we show that AB, C B,, where B, = {x € C: ||x|| < r}. For any x € B,, we have

|(Ax) ()|

(t - a)y—l o+ a
< t:gg)}{ W(M + |B|I [f(s,x(s),x()»s))’(n) + |A|l V(s,x(s),x(ks))|(b))

+1¢ [f(s,x(s),x(ks)) |(t)}
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(b a)}/ ' o+6
{ (el + |BII*** (|f (s, %(s), 2(As)) = £(5,0,0)| + |f(5,0,0)[) ()

(AT (y)
+ A% (|f (s,%(5), x(18)) = £ (5,0,0)| + |f(5,0,0)|) (b))
(s

+I°‘([f ,x(s), x(ks)) -f(s,0, 0)| + [f(s, 0, 0)|)(b)}

(b-a)y! (b-a) (n—a)*+® (b—a)
< (2L« +M){ AT () ['A| FarD Plrarss 1)] T+ }
P Chaloi @)y
AT (y)

(b-a)!

<Q@Lr+ M) +|c|——— <
A (y)

which implies that AB, C B,.
Next, we let x,y € C. Then, for ¢ € [a, b], we have

|(Ax)(®) - (Ay)(8))|

{(b—a)V‘1
<
[AIT(y)

+ [AIL¥|f (s, %(5), 2(15)) = f (5,7(5), (1)) | ()

(IBII** |f (s, %(5), 2(As)) = £ (5, (5), y(15)) | ()

+1¢ [f(s,x(s),x(ks)) —f(s,y(S),y()uS)) \(b)}

(b - ﬂ)y_l (b —a) (7} _ d)ot-HS (b _ d)a
<2 Ty M o P a0 ) s
=2L2|x -y,

which implies that || Ax — Ay|| < 2L82|jx - y||. As 2LS2 < 1, A is a contraction. Therefore,
we deduce by the Banach contraction mapping principle that A has a fixed point which is
the unique solution of the boundary value problem (1.1)—(1.2). The proof is completed. [J

Example 3.2 Consider the nonlocal boundary value problem for the Hilfer-type panto-
graph fractional differential equation of the form

1

32 32
Hp3sx(t) = £ (% 1(3‘;5‘) +2sinx(30) + 2 +1, te(3,2], (3.5)
x(3) =0, 2x(3) + %1 x(3)=1

Here « =3/2,8=2/5,A=1/2,a=1/2,b=5/2,A=2/3, B=3/4,8 =1/2, n =3/2, ¢ = 4/5.
The setting yields y = 17/10, A = 1.872599119 and §2 = 4.129461300. Now, we put

1
ezt (a7 + x|
£ x1,% +2sinxy | +£2+1,
St x2) = 17+2t<1+|x1| 2

which satisfies (H;) as

-

(610 ) ()| < —2
INLI N2 ;yl:yZ = 17+2t

(l%1 = 1] + 22 = y2).

O | =

(l1 = 1] + |v2 = y2l) <
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Setting L = 1/9, we obtain 2L ~ 0.9176580667 < 1 which shows that inequality (3.3) is
true. Then, by the conclusion of Theorem 3.1, we deduce that the boundary value problem
(3.5) has a unique solution on [1/2,5/2].

Next we present two existence results. The first is based on the well-known Krasnoselskii
fixed point theorem ([22]).

Theorem 3.3 Let f: [a,b] x R x R — R be a continuous function satisfying (H1). In ad-
dition we assume that:

(H) |ft, %3] <o), Y(t,x,9) € [a,b] X R x R, and ¢ € C([a, b],R*).
Then the boundary value problem (1.1)—(1.2) has at least one solution on [a, b, provided

(b-ay! (n—a)** (b-a)
L B A 1. 3.6
aro) P rerssn T Mrern ] © (3.6
Proof Setting sup,(,, ¢(t) = ||l¢|l and choosing
= 2 + 1 &0 (3.7)
0> + ] ———— .
Y AT ()

(where £2 is defined by (3.2)), we consider B, = {x € C : | x|| < p}. We define the operators
Al, ./42 on Bp by

Aqx(t) = I"‘f(s,x(s),x(ks))(t), t €la,b],

and

(t—a)r

A0 =0

(c - BI“*‘Sf(s,x(s),x()Ls))(n) - Alaf(s,x(s),x(ks)) (b)), t €la,b].
For any x,y € B,, we have

|(Aix)(@) + (A2y)(8))|

t-ay!

a+8 o
< t:;ﬁ}{ m(ld + |B|I [f(s,x(s),x(ks))|(n) + |A|l [f(s,x(s),x(ks))|(b))

+1%|f (s,%(s), x(1s)) |(t)}
- a+8 a o ~
< 1ot (Lo a2 boar ], Boary, oo

aro) | P Ferern Mresn | T T ) T Aoy
PSRl
e ArG) —°

This shows that A;x + Ayy € B,. It is easy to see, using (3.6), that A; is a contraction
mapping.
Continuity of f implies that the operator A; is continuous. Also, 4; is uniformly

bounded on B, as

1A < L=

S L

Page 7 of 21
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Now we prove the compactness of the operator Aj.
We define sup(, c(asx ByxB, [f(¢,%,9)| = f < o0, and consequently, for any t1,2, € [a, b]
with # < £, we have

|(A1x)(82) — (A1) (t1)] =

I(@) / 1629~ =9 (5 509 x015) ds

+ /tz(tz —8)*7f (s, %(5), x(1s)) ds

f

= m[z(tz - tl)a + |(If2 _a)a — (tl _ﬂ)a

I

which is independent of x and tends to zero as ¢, — t; — 0. Thus, A; is equicontinuous.
So A, is relatively compact on B,. Hence, by the Arzeld—Ascoli theorem, A; is compact
on B,. Thus all the assumptions of Krasnoselskii’s fixed point theorem ([22]) are satisfied.
So the conclusion of Krasnoselskii’s fixed point theorem implies that the boundary value
problem (1.1)—(1.2) has at least one solution on [a, b]. O

Example 3.4 Consider the nonlocal boundary value problem for the Hilfer-type panto-
graph fractional differential equation of the form

51 -1 H
MDYV hx(p) = B 2B ok g (]3], 9
x3)=0, 3+ irx3)=3 '

3 ’ 57\3 4 3 4°

Here « =5/3, 8=1/2, A=1/4,a=1/3,b=5/3, A=3/5 B=1/4,8 =3/2, n = 2/3 and
¢ = 3/4. Then we compute that y = 11/6, A ~ 0.8175877260, §2 ~ 2.139687890 and

1

(b-a[BI -2 Ab-a)]

= + ~ 1.066150326.
[AIC(y) | T(@+8+1) I'a+1)

From (3.8), we can find that

5
9+ 3t

2
le1 = y1l + ——

t; ’ - tr ’ =< -
f (1, %2) = f (£, 1,0)| < 4+3t|9¢2 y2l

< 2 (51—l + 12— 7))

=70 X1 =1 + X2 —J)2l).
This means that the condition (H;) is satisfied with L = 9/10. We get L£2; =~
0.9595352934 < 1 and

5w 2 oy

t’ ’ 57 -~
() 20+30) 4+3t ¢

which satisfy conditions (3.6) and (H>), respectively. Applying Theorem 3.3, the boundary
value problem (3.8) has at least one solution on [1/3,5/3].

Remark 3.5 In Theorem 3.1, the existence and uniqueness of solutions for the given prob-
lem is established by means of the Banach contraction mapping principle. In Theorem 3.3
the existence of solutions is established via the Krasnoselskii fixed point theorem. The
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proof of this result is based on the idea of splitting the operator A into the sum of two
operators .4; and A, such that A4 is contractive and A; is compact. One can notice that
the entire operator A is not required to be contractive. On the other hand, Theorem 3.1
deals with the existence of a unique solution of the given problem via the Banach contrac-
tion mapping principle, in which the entire operator A is shown to be contractive. Thus,
the linkage between contractive conditions imposed in Theorems 3.3 and 3.1 provides
a precise estimate to pass onto a unique solution from the existence of a solution for the
problem at hand. In Example 3.8 above we note that Theorem 3.1 is not applicable because
2082 ~ 3.851438202 > 1.

The Leray—Schauder’s nonlinear alternative ([21]) is used for our next existence result.
Theorem 3.6 Assume that:

(Hs) there exist a continuous nondecreasing function ¥ : [0,00) — (0, 00) and a function
p € C([a, b],R*) such that

V(t, u, v)| §p(t)1p(|u| + |v|) foreach (t,u,v) € [a,b] x R x R;

(Hy) there exists a constant M > 0 such that

M
VM) |pll$2 + lel(b - a) /| AT (y)

>1,

where $2 is defined by (3.2).
Then the boundary value problem (1.1)—(1.2) has at least one solution on [a, b].

Proof Let the operator A be defined by (3.1). Firstly, we shall show that .A maps bounded
sets (balls) into bounded set in C. For anumberr > 0,let B, = {x € C : ||x|| < r} be abounded
ball in C. Then for ¢ € [a, b] we have

|(Ax) ()]
< sup {M(M + | BT+ [f(s,x(s),x(ks))|(n) + A [f(s,x(s),x(ks)) ‘(b))
" telan | 1AIT(y)

+170f (s, %(s), %(1s)) |(t)}

—a)y‘l[ (n—a)* (b-a) ] (b-a) )

B A
Taros) M rer | T TerD

b
5¢(ﬂ“”ﬂw”<ﬂAUTV)

+ |c|7(b_“)y_1
|AIT(y)’

and, consequently,

(b-a)~!

A5l < Y @NIIPIR + el s

Page 9 of 21
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Next we will show that .4 maps bounded sets into equicontinuous sets of C. Let 71,7 €
[a, b] with 11 < 75 and x € B,. Then we have

|(Ax)(72) = (Ax)(11)|

(p—a)’™ = (1 —a)’™

(IBIF* |f (s, %(s), x(15)) | ()

B [AIT(y)
+ A |f (s, %(5), %(15), 2(15)) | (B))
+ﬁ / [ 9 = (21 = 9 (5,2(6), 05 ds

+ /TZ(Tz —8)* 7 f (s, %(5), %(As)) ds

(p-a)y !t —(n-a)y! (n - a)**? (b-a)
< AT ||17||1/f(2'”)[|3| T+l +]A] s 1):|
Iplly(2r) @ o «
. %[wﬂu + |- @) - (0 — 2]

As 1, — 71 — 0, the right-hand side of the above inequality tends to zero independently
of x € B,. Therefore, by the Arzeld—Ascoli theorem, the operator A : C — C is completely
continuous.

The result will follow from the Leray—Schauder nonlinear alternative ([21]) once we have
proved the boundedness of the set of all solutions to equations x = v.Ax for v € (0, 1).

Let x be a solution. Then, for ¢ € [a, b], and following computations similar to the first

step, we have

(b-a)r
x@)| < v 2lxl)pl2 + el ———
0] = @Il + 1 s
which leads to

Il -
VCIRDIPIR +1elb-ay AT ~

In view of (H,), there exists M such that ||x|| # M. Let us set
U={xeC([ablR):|x] <M}.

We see that the operator A : I — C is continuous and completely continuous. From the
choice of U, there is no x € U such that x = v.Ax for some v € (0, 1). Consequently, by the
nonlinear alternative of Leray—Schauder type ([21]), we deduce that A has a fixed point
x € U which is a solution of the boundary value problem (1.1)—(1.2). This completes the
proof. g

Example 3.7 Consider the nonlocal boundary value problem for the Hilfer-type panto-
graph fractional differential equation of the form

74 it 8(u/5
D130 = S (R + wesm )+ D telh il

)=2.

(3.9)

D=
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Here « =7/4, 8 =4/5,2=1/5,a=1/4,b=3/4,A=1/3,B=3/7,8 =5/2,n=1/2, c = 2/5.
Now, we find constants y = 39/20, A = 0.1764175022 and £2 ~ 0.3694499725. Also, the

nonlinear function can be expressed as

1
it

((|x| + |y|)2 + 1).

e
t; ) <
x4
Setting p(t) = (V1)/(7 + 4t) and ¥ (u) = u® + 1, we have ||p|| = 1/8 and ¥ (x| + |y|) =
(|| + y])* + 1. Thus we can compute that there exists a constant M € (1.937052574,
3.476400259) satisfying inequality in (H4). Therefore, all conditions in Theorem 3.6 are
fulfilled. Thus the boundary value problem (3.9) has at least one solution on [1/4, 3/4].

4 Existence results for the multi-valued problem (1.3)-(1.4)
By C = C([a, b],R) we denote the Banach space of all continuous functions from [, 5] into

R with the norm
Il == sup{|x(t)| (te [a,b]}.

Also by L'([a,b],R) we denote the space of functions x : [z,b] — R such that |x||1 =
[? %)) dt.

For anormed space (X, || - ||), we define P,;(X) = {Y € P(X) : Y has the property g}. Thus,
for example, Pqs(X) = {Y € P(X) : Y is closed and bounded}, Pepo(X) = {Y € P(X) :
Y is compact and convex}.

For each y € C([a, b],R), define the set of selections of F by

Sk = {ve L' ([a,b],R) : v(¢) € F(t,x(£),x()t)) on [a,b]}.

The following lemma will be used in the sequel.

Lemma 4.1 ([23]) Let X be a separable Banach space. Let F : [a,b] x R x R — P (X)
be an L'-Carathéodory multi-valued map and let © be a linear continuous mapping from
LY([a, b],X) to C([a,b],X). Then the operator

O 0 Sp: C([a,b],X) = Pep(C(la, 0], X)), x> (O o Sp)(x) = O(Sk,)
is a closed graph operator in C([a, b], X) x C([a, b], X).

Before stating and proving our main existence results for problem (1.3)—(1.4), we will

give the definition of its solution.

Definition 4.2 A function x € AC?([a, b],R) is said to be a solution of the problem (1.3)—
(1.4) if x(a) = 0, Ax(b) + BI’x(n) = ¢, and there exists a function v € L'([a, 5], R) with v €
F(t,x,y) a.e. on [a, b] such that

(t-a)!

x(t) = ATO) (c—AI“v(s)(b)—B[“*‘Sv(s)(n)) + I%v(s)().
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4.1 The upper semicontinuous case
Consider first the case when F has convex values. Our first result is based on Bohnenblust—

Karlin fixed point theorem.

Lemma 4.3 ((Bohnenblust—Karlin) [24]) Let X be a Banach space, D a nonempty subset
of X, witch is bounded, closed and convex. Suppose G : [a,b] x R — P(R) is upper semi-
continuous with closed, convex values, and G(D) C D and G(D) is compact. Then G has a

fixed point.

Theorem 4.4 Assume that:
(A1) F:la,b] x R x R — Py o(R) is L'-Carathéodory; i.e.
(i) t+— F(t,x,y) is measurable for each x,y € R;
(i) (x,y) —> F(t,x,y) is upper semicontinuous for almost all t € [a, b];
(iii) for each p > 0, there exists ¢, € L'([a, b], R*) such that

||F(t,x,y)“ = sup{lvl v eF(t,x,y)} < @,(t)

forall x,y € R with ||x|, ||yl < p and fora.e. t € [a,b];
(A2)

l b
liminf—/ () dt = . (4.1)

pP—>00 ,0

Then the boundary problem (1.3)—(1.4) has at least one solution on [a, b] provided that

(4 —(l)y_l pe-1 na+8—1 po-1
T (47 P ) * < 42)

Proof In order to transform the problem (1.3)—(1.4) into a fixed point problem, we con-
sider the multi-valued map: N : C([a, b], R) — P(C([a, b], R)) defined by

he C([a,b),R):
N@ =1 [ S e~ Arve®) - B v o)
+1%v(s)(t), VE Spy.

It is clear that fixed points of N are solutions of problem (1.3)—(1.4). In turn, we need to
show that the operator N satisfies all condition of Lemma 4.3. The proof is constructed in
several steps.

Step 1. N(x) is convex for each x € C([a, b],R).

Indeed, if /1, /1, belongs to N(x), then there exist vi, v, € Sk, such that, for each ¢ € [a, D],

we have

_t-ay!

h(t) = ATO) (c—AI“v,»(s)(b)—BI"‘*‘SV,-(S)(n)) +1%;(s)(t), i=1,2.
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Let 0 <6 < 1. Then, for each ¢t € [a, b], we have

(t—a)y!

———(c
AT (y)

= BI**[v1(s) + (1 = 0)va(s)](m))

+1* [91/1 (s)+(1 - Q)Vz(s)](t).

[9h1 +(1- Q)hz](t) = —AI¢ [91/1(5) +(1- 9)1/2(8)](]9)

Since F has convex values, that is, Sg, is convex, we have
Ohy + (1 -0)hy € N(x).

Step 2. N(x) maps bounded sets (balls) into bounded sets in C([a, b], R).

For a positive number p, let B, = {x € C([a,b],R) : ||x|| < p} be a bounded ball in
C([a, b], R). We shall prove that there exists a positive number p’ such that N(B,/) € B,.
If not, for each positive number p, there exists a function x,(-) € B,,, |[N(x,)| > p for some
t € [a,b] and

(t—a)r

"o = A0

(c=AI*v,(s)(b) = BI**v,(s)(n)) + I*v,(s)(£)
for some v, € Sr, ,- However, on the other hand, we have

o< NG
- (b—a)y
T AT(y)

(b_ﬂ)y—l ba—l na+8—1 ( a)y 1
5{ AIT() ('A'F<a>+'3'r<a+6>) @ )}/ GolS)ds + el rey

Dividing both sides by p and taking the lower limit as p — 0o, we get

{(b_a)y—l (|A| bvt—l +|B| na+8—1 >+ ba—l }
=M0are) 't "' Tere)) TT@ |

which contradicts (4.2). Hence there exists a positive number p such that N(B,) C B,.

(lel + 1AL [v(s) |(B) + [BII**? [u(s)| (m)) + 1% [v(s) | (2)

Step 3. N(x) maps bounded sets into equicontinuous sets of C([a, b], R).
Let x be any element in B, and /1 € N(x), then there exists a function v € Sg, such that,
for each t € [a, b], we have
(t-a)!

h(t) = TATG) (c— AI*v(s)(b) = BI**’v(s)(n)) + I*V(s)(2).

Let 11,15 € [a,b], 71 < T5. Thus

|n(t:) — h(t)|

_ (- a)yt — (g —ay!
- |AIT(y)

1

" T(@)

(IBII** |v(s)|(m) + |AII* |v(s) | (D))

/Tl [(tg —s)* (g —s)"‘_l]v(s) ds + /12(12 —8)* Ly(s) ds|.

Page 13 of 21
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The right-hand side of the above inequality clearly tends to zero independently of x € B,
as 71 — T2. As a consequence of Steps 1-3 together with the Arzeld—Ascoli theorem, we
conclude that N : C([a, b], R) — P(C([a, b],R)) is completely continuous.

Step 4. N(x) is closed for each x € C([a, b],R).

Let {#,},>0 € N(x) be such that u, — u (n — o00) in C([a,b],R). Then u € C([a,b],R)
and there exists v,, € Sg,, such that, for each ¢ € [a, b],

_(t—a)!

un(t) = ATG) (¢ = ALV, ()(B) = BI***v,(s)()) + I*v,u(s) ).

As F has compact values, we pass onto a subsequence (if necessary) to find that v, con-
verges to v in L'([a, b], R). Thus v € S¢, and for each ¢ € [a, b], we have

_g)1
u,(t) = v(t) = % (c—AI*v(s)(b) - BI‘“‘Sv(s)(n)) +1%v(s)(¢).

Hence, u € N(x).

Next we show that the operator N is upper semicontinuous. In order to do so, it is
enough to establish that N has a closed graph ([25, Proposition 1.2]).

Step 5. N has a closed graph.

Letx, — x., h, € N(x,) and &, — h,. We need to show that &, € N(x,). Now 4, € N(x,)
implies that there exists v,, € Sg, such that, for each ¢ € [a, b],

h,(t) = M(C—AI"‘V (s)(b) — BI**%y, (s)(n)) +1%v,(s)(t)
n AF()/) n n n .

We must show that there exists v, € Sg,, such that, for each ¢ € [a, D],

_(t—a)!

= 0

(¢~ AI*v.(5)(B) - BI*"v,(5) () + I°v. (5)(0).

Consider the continuous linear operator @ : L([a, b], R) — C([a, b],R) by

(t- ﬂ)y_l 5
v—> OW)(t) = ————(c = AI°v(s)(b) — BI**°v(s)(n)) + I*v(s)(£).
AT )
Observe that ||/,,(t) — ()] — 0 as n — oo and, thus, it follows from Lemma 4.1 that

O o Sp, is a closed graph operator. Moreover, we have
hy € O(Sky,).

Since x,, — x,, Lemma 4.1 implies that

_(t—-a)!

h.(t) AT ()

(c = AI*v.(5)(b) - BI***vo(s)(m) + V() )
for some v, € Sgs,

Hence, we conclude that N is a compact multi-valued map, u.s.c. with convex closed
values. As a consequence of Lemma 4.3, we deduce that N has a fixed point which is a
solution of the boundary problem (1.3)—(1.4). This completes the proof. O
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Next, we give an existence result based upon the following form of fixed point theorem
which is applicable to completely continuous operators [26].

Lemma 4.5 Let X a Banach space, and T : X — Py .(X) be a completely continuous
multi-valued map. If the set £ = {x € X : vx € T(x),v > 1} is bounded, then T has a fixed
point.

Theorem 4.6 Assume that the following hypotheses hold:
(A3) F:[a,b] xR x R — Ppq(R) is a L'-Carathéodory multi-valued map;
(A4) there exists a function h € C([a, b],R) such that

HF(t,x,y) || <h(t) fora.e.t¢€la,b]andeachx,yeR.

Then the problem (1.3)—(1.4) has at least one solution on [a, b].

Proof Consider N defined in the proof of Theorem 4.4. As in Theorem 4.4, we can show

that N is convex and completely continuous. It remains to show that the set
€= {x c C([u,b],R) :vx € N(x),v > l}

is bounded. Let x € &, then vx € N(x) for some v > 1 and there exists a function v € Sg,
such that

(t—a)’

0=

(c—AI"v(s)(b) — BI**v(s)(n)) + I°V(s)(2).

For each t € [a, b], we have

(b-a)y
AL (y)
(b-a)yr! (n—a)*+® (b-a) (b-a)

= "h"( AT () ['B| Farsrn ey 1)] T+ 1))

(b-a!
AT (y)

|x(8)| < (lel + 1AL [v(s)|(B) + [BII**? |u(s)| () + 1% |v(s) | (2)

+ el

Taking the supremum over ¢ € [a, b], we get

b— y-1 _ g\a+s b— o b— o
IIxIIsIIhH(( %) [ (n—a) ( a>} ( a))

aro) P Terern e | T T
R CAL
| AT (y)

Hence the set £ is bounded. As a consequence of Lemma 4.5 we deduce that N has at least
one fixed point which implies that the problem (1.3)—(1.4) has a solution on [a, b]. a

Our final existence result in this subsection is based on the Leray—Schauder nonlinear
alternative for Kakutani maps ([21]).
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Theorem 4.7 Assume that (Hy) and (A1) hold. In addition we assume that:

(As) there exists a continuous nondecreasing function V : [0,00) — (0,00) and a func-
tion p € C([a, b],R*) such that ||F(t,x,y)||p := sup{|v] : v € F(t,x,y)} < p(t)¥(|x])
foreach (t,x,y) € [a,b] x R x R.

Then the boundary value problem (1.3)—(1.4) has at least one solution on [a, b].

Proof Consider the operator N defined in the proof of Theorem 4.4. Let x € vN(x) for
some v € (0,1). We show there exists an open set U C C([a, b], R) with x ¢ N(x) for any
v €(0,1) and all x € dU. Let v € (0,1) and x € vN(x). Then there exists v € L'([a, b],R)
with v € S, such that, for ¢ € [a, b], we have

(t—a)yr!

x(t) = \JW (c —AI%v(s)(D) —BI‘“’SV(s)(n)) + vI%v(s)(2).

In view of (45), we have, for each ¢t € [a, b],

b— -1
(0] = C (el AU 9|+ 1B ) ) 1w 0
(b-ay! (n—a)** (b—a) (b-a)
= ||p||1p(||x||)( AT () ['B| Farsrn ey 1)] T+ 1))
(b-a)yrt
+c

|AIT(y)
Consequently, we have

[ -
Y CIDIPI2 +1elb-ay AT G) ~

In view of (Hy), there exists M such that x| # M. Let us set
u-= {xe C([a,b],R) 1]l <M}.

Proceeding as in the proof of Theorem 4.4, we claim that the operator N : U —
P(C([a, b],R)) is a compact, upper semicontinuous multi-valued map with convex closed
values. From the choice of U, there is no x € U such that x € vN(x) for some v € (0, 1).
Consequently, by the nonlinear alternative of Leray—Schauder type ([21]), we deduce that
N has a fixed point x € U which is a solution of the boundary value problem (1.3)—(1.4).
This completes the proof. O

4.2 The lower semicontinuous case

Here we study the case when F is not necessarily convex valued, by applying the nonlinear
alternative of Leray—Schauder type together with the selection theorem of Bressan and
Colombo [27] for lower semicontinuous maps with decomposable values.

Theorem 4.8 Assume that (Hy), (As) and the following condition hold:

(Ag) F:la,b] x R x R — P(R) is a nonempty compact-valued multi-valued map such
that (¢t,x,y) —> F(t,x,y) is L ® B ® B measurable and x —> F(t,x,y) is lower semi-
continuous for each t € [a, b].

Then the boundary value problem (1.3)—(1.4) has at least one solution on [a, D).
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Proof 1t follows from (As) and (Ag) that F is of L.s.c. type [28]. Then, by the selection theo-
rem of Bressan and Colombo [27], there exists a continuous function v: AC'([a, b],R) —
LY([a,b],R) such that v(x) € F(x) for all v € C([a,b],R), where F : C([a,b] x R) —
P(L}([a, b], R)) is the Nemytskii operator associated with F, defined as

F) = {w € Ll([u, b], ]R) :w(t) € F(t, v(t), V(At)) fora.e. t € [a, b] }
Consider the problem

Hpeby(t) =f(x(t)), t€la,b), (4.3)
x(a) =0, Ax(b) + BI’x(n) =¢, 1€ (a,b). (4.4)

Observe that x is a solution to the boundary value problem (1.3)—(1.4) if x €
AC?([a,b],R) is a solution of the problem (4.3)—(4.4). In order to transform the problem
(4.3)—(4.4) into a fixed point problem, we define an operator N as

— . (t—ay!

N(x) = ATO) (c—AI"‘f(x(s))(b)—BI"‘*‘Sf(x(s))(n)) +I"‘f(x(s))(t).

It can easily be shown that N is continuous and completely continuous. The remaining
part of the proof is similar to that of Theorem 4.7. So we omit it. This completes the
proof. O

4.3 The Lipschitz case

In this subsection, we prove the existence of solutions for the boundary value problem
(1.3)—(1.4) with a non-convex valued right-hand side by applying a fixed point theorem
for multi-valued maps due to Covitz and Nadler [29].

Theorem 4.9 Assume that the following conditions hold:
(B1) F:la,b] x R x R— Pe(R) is such that F(-,x,y) : [a,b] = Pcp(R) is measurable for
each x,y € R.
(By) Hy(F(t,x,9),F(t,%),y) < m(t)(|x—x| +|y—y|) foralmost all t € [a,b] and x,%,y,y € R
with m € C([a, b],R*) and d(0, F(¢,0,0)) < m(¢) for almost all t € [a, b].
Then the boundary value problem (1.3)—(1.4) has at least one solution on [a, b] if

b-ay [, (n-a) b-a)] (b-a)r
2( |AIT (y) [|B|F(a s+ D) |A|F(a + 1)] T+ 1))”Wlll <1l

Proof We transform the boundary value problem (1.3)-(1.4) into a fixed point problem by
considering the operator N : C([a, b],R) — P(C([a, b], R)) defined at the beginning of the
proof of Theorem 4.4. We show that the operator N satisfies the assumptions of Covitz
and Nadler Theorem [29] in two steps.

Step I. N is nonempty and closed for every v € Sg.

Note that the set-valued map F(-,x(-)) is measurable by the measurable selection theo-
rem (e.g., [30, Theorem IIL.6]) and it admits a measurable selection v : [4,b] — R. More-
over, by the assumption (B;), we have

[v(®)| < m(t) + m(t)|x(t)

’
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i.e. v € L([a,b],R) and hence F is integrably bounded. Therefore, S, # #. Moreover
N(x) € Pa(C([a,b],R)) for each x € C([a, b], R), as proved in Step 4 of Theorem 4.4.
Step II. Next we show that there exists 6 < 1 such that

Hy(N(x),N(x)) <0(llx—%ll + lly-yl) foreachx,xy,y € AC*([a,b], R).

Let x,X,7,y € AC?([a,b],R) and h; € N(x). Then there exists v1(¢) € F(t,x(¢), y(t)) such
that, for each ¢ € [a, b],

h(t) = w(c—Alav (5)(B) = BI**v1(s)(n)) + 1" v1(s)(2)
1 AT () 1 18)(n 1 .

By (B;), we have
Hy(F(t,%,9), F(t,%5)) < m(t)(|x(¢) - 2(6)| + [y(¢) - 7))

So, there exists w(¢) € F(t,x(t), y(t)) such that

|V1(t) —w| < m(t)(|x(t) —5c(t)| + \y(t) —y(t) ), t € la,b).

Define U : [a,b] — P(R) by
U@) ={weR: |ni@) -w| <m@)(Jxa@) - x@)] + [y(0) - 3(0)|) }-

Since the multi-valued operator U(t) N F(¢,%(¢), (¢)) is measurable (Proposition I11.4 [30]),
there exists a function v, (¢) which is a measurable selection for U. So v,(t) € F(t, x(t), ¥(t))
and for each ¢ € [a, b], we have |vy(£) — v(£)| < m(£)(|x(2) — x(2)| + |y(£) — y(2)]).
For each t € [a, b], let us define
t-a!

hy(t) = TATG) (c = AI*vy(s)(B) = BI*Pvy(s)(m)) + I“va(s)(2).

Thus,

|l (t) - ha(8)|

- (b-ay
- AI(y)

+1|va(s) = v (9)](®)

(JAIL* [va(s) = vi(s)|(B) + [BII**? [va(s) — v1 ()| ()

(b-ay (n—a)** (b-a) (b-a) _
= 2( AT () ['B| Farsrn ras 1)] T+ 1)) e =]l
Hence
(b-a)yr! (n—a)** (b-a) (b-a) _
11 — hy| 52( AT () ['Blf(a o+ 0) + |A|F(a+ 1):| + T+ 1)>||m||||x—x||.

Page 18 of 21
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Analogously, interchanging the roles of x and x, we obtain

Ha(N(), N)

(b - a)V_l (77 _ a)a+5 (b _ﬂ)a (b _ ﬂ)a B
<2 argy [ AL | e )l =,

Fla+d8+1) I'oa+1)
Since N is a contraction, it follows by Covitz and Nadler’s lemma ([29]) that N has a fixed

point x which is a solution of (1.3)—(1.4). This completes the proof. O

Example 4.10 Consider the nonlocal boundary value problem for the Hilfer-type panto-
graph fractional differential inclusion of the form

HDS3x(t) € F(t,x(6),x(t/2)), te[Z,2],

7
x(2)=0, 1x(3) +22x(2) = 2.

(4.5)

Here«a =8/5,8=2/3,A=1/2,a=3/5,b=9/5,A=1/2,B=3/5,8 =7/2,1=7/5,¢c=2/3.
Next, by direct computations, we have y = 28/15, A ~ 0.6212581095, §2 ~ 1.867435349
and £2; ~ 0.9310211429.

(i) Let F(¢,x(¢),x(t/2)) be defined by

2 2
F(t,x,y) = il + b e, Y i i1)et (4.6)
1+1x] 14|y 1+1x| 14y

It is easy to see that the condition (4;) in Theorem 4.4 is satisfied. Indeed, we obtain from
(4.6) that ||F(¢,x,y)|| < (2p+1)e * forallx,y € Rwith ||x]|, |y|| < p andfora.e. t € [3/5,9/5].
Next, we can find that

9
1 5
w =liminf — / (2p + et dt ~ 0.7670254956,
pP—>00 p %

which leads to

{ (b-ay™ <|A| LA IB| e >+ b } 07141169533 < 1
w ~0. )
[AIT(y) I'(a) I'(a+36) I'(a)

Therefore, by Theorem 4.4, the boundary value problem (4.5) with (4.6) has at least one
solution on [3/5,9/5].
(ii) Let F(z,x(2), x(t/2)) be defined by

1+si i t+1
Flt,5,) = + sin |x| + sin |y|, + 1+ | x| . [y ' 47)
(15 + £)? 41 1+xl  1+1yl

It is clear that F, defined in (4.7), is measurable for all x, y € R. Next, we can compute that

- t+1 _ _ _ 39
Hd(F(t1x1y)rF(t1x;y)) f (T)('x_‘?d + |J’—J’|), x:y:xrye ]Ryt [S |:g¢ g:|

By setting m(t) = (¢ + 1)/41, we get ||m| = 14/205. Also, we have d(0, F(t,0,0)) < m(¢),
t € [3/5,9/5]. Hence we get 282 ||m|| = 0.2550643403 < 1. Thus, applying the conclusion of
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Theorem 4.9, we deduce that the boundary value problem (4.5) with (4.7) has at least one
solution on [3/5,9/5].

5 Conclusion

In this paper we initiated the study of a new class of boundary value problems, involving
the Hilfer fractional derivative, for pantograph fractional differential equations and inclu-
sions supplemented by nonlocal integral boundary conditions. Existence and uniqueness
results are proved in the single-valued case. Banach’s fixed point theorem is used to ob-
tain the uniqueness result, while the nonlinear alternative of Leray—Schauder type and
Krasnoselskii’s fixed point theorem are applied to obtain the existence results. For the
multi-valued problem we prove existence results for both convex valued and non-convex
valued multifunctions. For the case when the multi-valued F has convex values we use the
Bohnenblust—Karlin fixed point theorem, Martelli’s fixed point theorem and the nonlin-
ear alternative for Kakutani maps. For the lower semicontinuous case the existence result
is based on the nonlinear alternative of Leray—Schauder type together with a selection
theorem for lower semicontinuous maps with decomposable values. Finally in the case
of a possible non-convex valued multi-valued map we use a fixed point theorem for con-
tractive multi-valued maps due to Covitz and Nadler. Examples illustrating the obtained
results are also presented.

The results presented in this paper are more general and correspond to several new
results corresponding to specific values of the parameters involved in the problem (1.1)-
(1.2. For instance, the nonlocal boundary condition given by (1.2) with A =0,¢c=0, B#0
can be conceived of as a conserved boundary condition as the sum of the values of the
continuous unknown function over the given interval of arbitrary length is zero. In other
words, our problem becomes an “average type” boundary value problem for Hilfer-type
fractional differential equations or inclusions. With B =1, A = -1, ¢ = 0 our boundary
condition (1.2) becomes x(b) = BI°x(n), etc. In our future work we plan to investigate the
existence of solutions for boundary value problems for other kinds of fractional differential

equations and boundary conditions.
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